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AVIMTUBHAS OLIEHKA ®YHKLHH JOKUTHS
1 EE IPUMEHEHME B AKTYAPHOM
MATEMATHKE

s pynxyuu 0osxcumus, WUPOKoO UCNONbIYEMOU 8 AKMYAPHOU M-
memamuxe, Npeodiodcel K1acc adOUmMuBHbuIX OYeHoK, 0006uao-
WUl OYeHKy MAKCUMATIbHO20 NPABOON0000Us, OOKA3AHA UX ACUM-
nmomuyeckas sxeusaienmuocms. Paccmompen yucnennwiii npu-
Mep nocmpoeHus madauybl NPOOONNCUMEbHOCHIU HCUSHUL.

Additive estimation of survival function and its application in
actuarial mathematics / V.N. Baskakov // Vestnik MGTU. Natural
Sciences. 1999. No. 1. P. 3-13.

Survival function is widely used in actuarial mathematics for calculations
connected with the problems of life insurance. The class of additive
valuation functions is proposed generalising estimation of maximum
believability. Asymptotic equivalency of these estimation is proved.
A numerical example of the lifetime table construction is analysed. Refs.8.
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